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0420413. Pacuet cobcTBeHHbIX cpeacts. Pasaen Il. PacyeT pasamepa cobcTBEHHbIX CpeacTB NpodeccnoHanbHOro

YYaCTHMKA PbIHKA LieHHbIX Bymar (AKTUBbI)

T= EMPTY_AXIS

Z= EMPTY_AXIS

HanmeHoBaHue nokasatens

2018-09-30

CTtonmocTb
akTnBoB/0bs3aTenbCTB

Hepswxkumoe MMyLLIECTBO, TPaHCMNOPTHbIEe CpeaACTBa 1 BblHUCIIUTESIbHAA TEXHUKaA

PacueTt pasmepa co6CTBEHHbIX CPeACcTB NPOMECCMOHANbLHOIO y4acTHMKA PbIHKa LIEHHbIX
6ymar-Heaswxumoe nMyLLECTBO, UCNOSb3yeMOe Af1s OKas3aHWs YCryr, OKa3blBaeMbIX Ha
OCHOBaHwuM nuueHsun baHka Poccun, 1 (Mnn) Ana ynpaBneHYeCcKnx Hyxa, NpUHATOe
opraHu3aumen kK byxranTepckoMy y4eTy B Ka4eCTBe OCHOBHbIX CPeACTB

[ebutopckasn 3agomkeHHOCTb

Pacyet pa3amepa co6CTBEHHbIX CPEACTB MPOECCUOHANBHOMO Y4aCTHNKA PbIHKA LIEHHbIX
Bymar-fJeHexxHble cpeacTBa opraHn3auum U €€ KNMEHTOB, HaxoasLmMecs No JOroBopYy O
BGpokepckoM obcnyxuBaHUn y 6pokepa Mnm MHOCTPaHHOro nvua

Pacuet pa3mMmepa COBCTBEHHbIX cpencrte I'IpOd)eCCVIOHaJ'IbHOI'O YHaCTHUKA PbIHKa LUEHHbIX
6ymar—3a|7||v|b| OnAa coBepLUeHnA MapXXnHarbHbIX COENOK, npeaoCcTaBlieHHble KIneHTaM
opraHmn3auun

PacueTt pasamepa co6CTBEHHbBIX CPeacTB NPOMECCMOHANbLHOIO y4acTHMKA pPbiHKA LIEHHbIX
bymar-[leHexHble cpencTBa opraHusauum n (Mnn) ee KNMeHToB, SBNSALLMECS
WHAMBMAYANbHbIM UMW KOMMEKTUBHBLIM KIMPUHIOBLIM 0becnevyeHnemM

PacuyeT pasmepa co6CTBEHHbIX CPEACTB NPOGECCUOHANBHOMO Y4aCTHNKA PbIHKA LIEHHBbIX
6ymar-[JeHexxHble cpeacTBa opraHu3auun, HaxoasLWwmnecs B JOBEPUTENIBHOM yNpaBrieHnum no
[OroBopam A0OBEPUTESIbHOMO YNPaBMEHUS C YNPaBRSOLWMM UM UHOCTPAHHBIM JIULIOM

PacueT pasmepa coGCTBEHHbIX CPEACTB NMPOECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-HauncneHHble, HO He yaepXKaHHbIe OpraHv3aunen JeHeXHble CPeacTBa Ans
BO3MELLEHNS HEOOXOAUMBIX PACXOA0B MO JOrOBOPY AOBEPUTENBHOIO YNpaBrieHus

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPORECCUOHANBHOIO YHaCTHMKA PhbIHKA LIEHHbIX
Gymar-3afgormkeHHOCTb KIMEHTOB OpraHM3aLmm No AenosnTapHbIM 4oroBopam, 4oroBopam fno
oKasaHuio ycryr creumanuaupoBaHHOro Aeno3nTapus, No A4oroBopamM Ha BedeHue peecTpa
MNOTEYHOIO MOKPLITUS 1 MO AOroBOpaM, Ha OCHOBaHUM KOTOPbIX AEMNO3UTAPUM OKasbiBaloT
YCIYrn Mo Y4eTy MHOCTPAHHBLIX (DUHAHCOBbLIX MHCTPYMEHTOB, He KBannMULIMPOBaHHbIX B
KayecTBe LieHHbIX bymar

PacueT pasamepa co6CTBEHHBIX CPeacTB NPOMECCMOHANBLHOIO Y4acTHMKA pPbIHKA LIEHHbIX
6yMaF—3aLI,OJ'I>KeHHOCTb KIMMEeHTOB OpraHnu3aunmn no goroeopam Ha seeHne peectpa UMEeHHbIX
3MWICCUOHHBIX LIEHHBIX Bymar, peecTtpa BnagenbLeB NMHBECTULIMOHHBIX NMaeB, peecTpa
BrnagenbueB UNOTEYHbIX CepTI/ICbI/IKaTOB y4acTud, 3aA0SIKEeHHOCTb Mo AOroBopamM Ha OkasaHue
yCryr no opraHusaLu, Co3biBY U MPOBEAEHMIO 00X cODpaHun BrnagenbUeB LEHHbIX Oymar,
Mo BbIMOMAHEHUIO (PYHKLMA CHETHOM KOMUCCUN, a TakKe 3a40J/PKEHHOCTb MO AOroBopam Ha
OKasaHue CoOeNCcTBUS B OCYLLECTBIEHNM NPaB Mo LEHHbIM Bymaram

2202700.00

PacueT pasmepa cobCTBEHHbBIX CpeacTe NPodeCcCMOHanbHOro y4acTHMKa pbiHKa LIEeHHbIX
6ymar-3agomkeHHOCTb KMMEHTOB OpraHu3aLmmn Mo BbinaTte BO3HarpaXxaeHus no JoroBopy o
OpoKkepckoM 0BCnyKMBaHUU

PacueT pasmepa coBCTBEHHbBIX CPEACTB NPOGECCHOHANBHOMO YYaCTHUKA PbIHKA LIEHHbIX
6ymar-HauncneHHoe, Ho He yaepaHHOe BO3HarpaXxaeHve no 4oroBopy AOBEPUTENBHOIO
yrpasneHus

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPORECCUOHANBHOIO YHaCTHMKA PbIHKA LIEHHbIX
Bymar-MHast 3a00MmKeHHOCTb MO BbiMnaTe opraHn3aLu BO3HarpaXxaeHuin U BO3MELLLEHMIO
pacxofoB Mo A4OroBopaM O BO3ME3OHOM OKa3aHUW yCryr

PacuyeT pasmepa co6CTBEHHbLIX CPeACTB MPOECCMOHANIBHOIO Y4aCTHUKA PbIHKA LIEHHbIX
Bymar-HakonneHHbIN NpoLEHTHbIV (KYMOHHbIM) Aoxon, no obnuraumsam




PacueT pasmepa coGCTBEHHbIX CPEACTB MPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHBIX
6ymar-Cymma Tpe6oBaHuii Mo cAerkamM, CoBepLUeHHbIM 3a CYET KIMEHTOB opraHM3aumm

PacueT pasmepa coGCTBEHHbIX CPEACTB MPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-TpeboBaHusa no oba3aTenscTeam, NpeaMeToM KOTOPbIX ABMNSAITCA AEHEXHblE CPpeacTBa
(B TOM YMCnEe MHOCTPaHHas BarsoTa)

PacyeT pasmepa co6CTBEHHbIX CPEACTB MPOGECCUOHANBHOMO Y4aCTHMNKA PbIHKA LIEHHBbIX
6ymar-TpeboBaHusi No obs13aTensCTBaM, NPEAMETOM KOTOPbLIX ABMASKTCA LeHHbIe Bymaru

LleHHble Gymary U oMHaHCOBbIE BIIOXEHUS

PacueT pasmepa cobcTBEHHbIX CpeacTB NPOdECCMOHaNbLHOIO y4acTHMKA pPbliHKa LIEeHHbIX
bymar-Poccuiickue akumm nydonmnyHbIx o6LecTB (KomMnaHum)

PacueT pasmepa co6CTBEHHBIX CpeacTB MPOMECCMOHANbLHOIO y4acTHMKA PbIHKA LIEHHbIX
Bymar-MHocTpaHHble akuum nydnnyHbIX obLLECTB (KOMNaHWMIA), @ Takke Aeno3uTapHble
pPacnmcKun Ha HUX

PacyeT pasmepa co6CTBEHHbIX CPEACTB NPOGECCUOHANBHOMO YHaCTHMNKA PbIHKA LIEHHBbIX
6ymar-Poccuiickue obnuraumm

PacueT pasamepa cobcTBEHHbIX CpeacTB NPOMECCMOHANbLHOIO y4acTHMKA pPbliHKA LIEeHHbIX
6ymar-MHocTpaHHble obnurauum

PacuyeT pasmepa cobCTBEHHbLIX CPeACTB MPOdECCMOHANBHOIO Y4acTHUKA PbIHKA LIEHHbIX
B6ymar-MHBeCTULMOHHBIE Nan NaeBbiX MHBECTULIMOHHBLIX (OHA0B

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPOGECCUOHANBHOIO YHaCTHMKA PhbIHKA LIEHHbIX
6ymar-LleHHble Gymary MHOCTPaHHbIX OpraHU3aLUuii, KOTOPbIE B COOTBETCTBUM C UX NTINYHBLIM
3aKOHOM OTHOCHTCH K CXeMaM KOMMEKTUBHOrO MHBECTUPOBaHUSA UMM CXEMaM COBMECTHOIO
MHBECTMPOBAaHUS, Kak ¢ 0bpa3oBaHNEM, Tak U 6e3 06pa3oBaHUs OPUANYECKOTO NnLa

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPORECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
oymar-MnoTeyHble cepTndmKaTbl y4acTus

PacueTt pasamepa co6CTBEHHbBIX CPeacTB NPOMECCMOHANbLHOIO y4acTHMKA pPbiHKA LIEHHbIX
6ymar-KnupuHroBble cepTudnkaTsl y4actus, nonyyeHHble no caenke PEMNO (3a ncknoyeHnem
KIMMPUHIOBBIX CEPTUMMNKATOB Y4acThs, YYUTbIBAEMbIX B COCTABE aKTUBOB)

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPOGECCUOHANBHOIO YHaCTHMKA PhbIHKA LIEHHbIX
6ymar-KnvpvHroBble cepTudukaThl y4acTusl, NoslydeHHbIe Npy NEPBUYHOM BbIMNycke

PacuyeT pasmepa cob6CTBEHHbIX CPeACTB MPOECCMOHANBHOIO Y4aCTHUKA PbIHKA LIEHHBIX
Gymar-MapxmHarnbHble 3aiMbl, NPEAOCTABMEHHbIE KNMMEHTAM OpraHn3auum U NpUHATLIE B
KayecTBe (PMHaAHCOBbIX BIOXEHUN

[eHexHble cpeacTea

Pacuet pa3mMmepa COBCTBEHHbIX cpencrte I'IpOd)eCCVIOHaJ'IbHOI'O YHaCTHUKA PbIHKa LUEHHbIX
6ymar—,[l,eHe>|<Hb|e cpencTBa, B TOM YMClie NHOCTpaHHaA BaskoTa opraHn3aulunn n ee KrnmeHTos,
Haxoasdlwneca Ha ee pacHeTHbIX cHeTax U cneunanbHbIX GaHKOBCKMX cyeTax B KpeaAUTHbIX
opraHn3aunax n B UHOCTPaHHbIX OaHkax

28649748.25

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPORECCUOHANBHOIO YHaCTHMKA PhbIHKA LIEHHbIX
6ymar-[leHexHble cpecTBa OpraHv3aLum, Haxoaslmecs B kacce

124807.34

PacueT pasmepa cobCTBEHHbBIX CpeacTB NPOMECCMOHANbLHOIO y4acTHMKA pPbiHKA LIEHHbIX
bymar-[leHexHble cpefcTBa opraHm3auum B Bantote Poccunckon degepanmm n MHOCTPaHHbIX
BanoTax Bo BKNagax (4eno3nTtax) B KpeaUTHbIX OpraHM3aumax U MHOCTPaHHbIX 6aHkax

204144998.63

PacueT pasmepa coBCTBEHHbLIX CPEACTB NPOGECCHOHANBHOMO YYaCTHUKA PbIHKA LIEHHbIX
6ymar-[leHexHble CpeAcTBa OpraHv3aumn Ha ee CHETE B KPeOUTHbBIX OpraHu3auusix, ocTaTok
Mo KOTOpbIM ornpeaenseTca B oGbeMe Npaea opraHusaumm TpeboBaTh OT KpeauTHOM
opraHv3aumy BbINMaTUTL AeHEXHbI 3KBUBANEHT CTOMMOCTM AparoLeHHOro MeTanna no
TeKyLLEMY Kypcy

PacuyeT pasmepa cobCTBEHHbIX CPeACcTB MPOGECCMOHANBHOIO Y4aCcTHUKA PbIHKA LIEHHbIX
6ymar-LleneBoe chmHaHcupoBaHue

PacyeT pasmepa co6CTBEHHbIX CPEACTB NPOGECCUOHANBHOMO Y4aCTHNKA PbIHKA LIEHHBbIX
oymar-[lonrocpoyHble 00si3aTENBLCTBA (B TOM YMCIE MPOCPOYEHHbIE)




PacueT pasmepa coGCTBEHHbIX CPEACTB NMPOGECCUOHANBHOTO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-KpatkocpouHble KpeauThl 1 3aiMbl

PacueT pasmepa cobCTBEHHbBIX CPeACTB MPOMECCMOHANBLHOIO y4acTHMKA pbiHKA LIEHHBLIX
oymar-Kpegntopckas 3agoimkeHHOCTh (B TOM YMCie MPOCpOYEHHas)

968972.78

PacueT pasmepa co6CTBEHHbLIX CpeacTe NPOdEeCCMOHanbHOro y4acTHMKA pbiHKA LIEeHHbIX
6ymar-Joxoabl OyayLimMx NepMoaoB, 3a UCKIIOYEHNEM CPEACTB, NOMYyYEHHbIX OpraHM3aumen
0e3B03Me3gHO

PacueT pasmepa coGCTBEHHbIX CPEACTB NMPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-Pe3epBbl NpeacTosLLMX pacXo[doB U NnaTexen, a Takke pe3epBbl MO0 COMHUTENbHLIM
gonram

3257251.52

PacueT pasmepa coGCTBEHHBIX CPEACTB NMPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-CymMmma OTNOXEHHbIX HANOroBbiX 06A3aTENbLCTB 3a BbIYETOM CYMMbl OTNOXEHHbIX
HaIloroBbIX akTUBOB

0.00

PacueT pasmepa coGCTBEHHbIX CPEACTB NPOGECCUOHANBHOIO Y4aCTHMKA PbiHKA LIEHHbIX
6ymar-Cymma 3a[0/mKeHHOCTU Nepes y4acTHUKamu (ydpeauTtensmMum) no Bbinnate AOX0A0B

PacueT pasmepa coGCTBEHHbIX CPEACTB NMPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-lNpouyne obasaTenscTea opraHM3aLum, B TOM Y4CIe CyMMa 06593aTenbCTB, BO3HUKLLIASA B
pesynbTaTe OOBEPUTENBHOTO YNpaBieHUsl UMYLLEECTBOM OpraHM3aLuu, COrflacHO OTYETY
AOBEPUTENBHOIO YNPaBnsoLLEro

2916943.65

PacueT pasmepa cobcTBEHHbIX CpeacTB NPOdEeCCMOHanbHOro y4acTHMKa pbliHKa LIeHHbIX
6ymar-Cymma nopy4mtensCcTB, BblAaHHbIX OpraHu3aumsM, 3a UCKIYEHNEM MOPYYUTENBLCTB
bpokepa, obecneyvmBatoLLmX NCNOMNHEHNE 0693aTenbCTB MO CAeNKam, COBEPLUEHHBIM Ha
TOprax opraHusaTopa TOproBsu

Pacuet pa3mMmepa COBCTBEHHbIX cpencrte I'IpO(beCCVIOHaJ'IbHOFO YHaCTHUKA pPbIHKa LUEHHbIX
6ymar-H0M|/|Haana;| CTOMMOCTb noanexaluunx noraLueHuto no TPGGOBaHl/IIO opraHusauunmn
KCY, ecnu oHu NPUHATbI K pacyeTy COBCTBEHHbIX CcpeacTB B COCTaBe akTUBOB OpraHn3aunn

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPORECCUOHANBHOIO YH4aCTHMKA PbIHKA LIEHHbIX
6ymar-CymmapHasi CTOMMOCTb aKTMBOB

235122254.22

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOECCUOHANBHOMO YYaCTHUKA PbiHKA LIEHHbLIX
6ymar-CymmapHasi CTOMMOCTb NMaccuBoB

7143167.95

PacueT pasmepa coGCTBEHHBLIX CPEACTB MPOGECCUOHANBHOIO Y4aCTHMKA PbIHKA LIEHHbIX
6ymar-Pa3mep cobcTBeHHbIX CpeacTB

227979086.27
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